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1. b

VDE & FiFfrfE B MG ERAR (LUREARKRAD) 2454515 B LDDS
RGLHIBENTLR . 5 B0 4123 VDE 125, JfiBid VDE F25 k35T 15 5
¥

ARRAGH VDE BA SR 4.0.3, Hriohaean T

1) SZ#F Level-1 171 Binary Al FAST 1715 B FU1#::  Level-1 471 MR 55 bt
| VDE i1 Binary #& 2 BEAT L4, & PR #EH FAST thsUir i &dE, A
F2Hi VDE BEATIC B e, A FSCRFEMIK) FAST Bhstiu iR .

2) YT HHRURIZANE Level-1 1745 524 Binary Hhilthg =X,

3) IR ARG (category) #4F: 7RIS BRKMEM 64 AR 256,

4) FREATRHAIEEMAL: AR BRI EUT I R SK AT V)T, FR 4K
TR Re R IR . AT B R S5 0L, VDE 2 IEH KA VIS AT .

5) logdj I§IMESE . SCRFRIA logdj, FRUMIRARAS logdj IRl 1] 7 o

6) VDE HERCENAL: #ri¥ VDE H &3 HIHHT A5 1 hfe .

7) DhfethiAt: VDE UE-FHIER RS JCH HE S VDE 2Pl .

8) SCHFIPve HubbFEN: MINRERAREA, JEEEEENUE .

T 55 BT 55 0 2 IR R R B A TR TRV SR, BB 58 B VDE A T4
MRYEI 7] VDE WS HER, K21k VDE 4.0.3 Z AR BFHEA .

1.1 FHEHFEEEXR

el B B E K
CPU 2.4G KU b, AT )\
pea 16G &L |
fif 3 50G ULk
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1.2 REHERK

s FE AR BATR BUGHRE
1 Level-2 1714 (& fi7#) =/ A2 20M
2 Level-1 1714 (& fiz#) Rz /R 2 M
3 Ii] 52 W AR AT 1 Rz R 2 4M
4 BT IS AR R/ HIRN /L2 8M
5 TRBCEAT G R/ H I 2 4M
6 W AT S Tk =/ 2% 10M

2. BREEUH

21 FERREG

P AT I VP el i, 3R] = AR 7 20K VDE R 17 2 R IR 2095 38
FIF" e VDE B2y MR tREFr, SCAR N 4 B 5 B A A AR 5 H S E AT

22 RGHERE

VDE f2/7 2 JAVA #35%, 87184710 % 2 N4 JRE 5{ JDK. #3H i
& Oracle 1.8 5iEE 5 8 DL ERCAIEE, HoAth R 51 8 fiA () JAVA 858 R A 500k,
AV

Oracle B [
http://www.oracle.com/technetwork/java/javase/downloads/jre8-downloads-2133155.html

a5t https://www.openeuler.org/zh/other/projects/bishengjdk/

2.3 VDE FERFHEXXHFMECE A

AT EGHT VDE AR 4.0.3 A,


http://www.oracle.com/technetwork/java/javase/downloads/jre8-downloads-2133155.html
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23.1 VDERBFHEZREH

—71dds-vde-V4.0.3

"~ conf W= S'ELRERN

vde.json vde fic & A

log4j2-vde.xml vde H &N E ST

moniter.html 478 DT ARAR S A

SSE_Infonet LDDS.cer: VDE A A3

* pfx VDE FABHSCAE (P 3478 DD

= sample H AR E S B (T 0RAF
FL A pf A e S

sample vde L1fast.json FAST 4715 He B A (o i
Level-1 FAST AT1% I FH 7 4D

log4j2-vde dateBased.xml & HIR% VDE H ERAH K E

7 template BRSSO H 3%
castTable.json Level-1 1715 B B 6 0 B SO AR
(Binary ¥ FAST)
* xml
=7 data (I PELHEES
I/ static FRA SO H 3%
F~1ib jar FEF7 H 3%
* jar
—~log e HESFH %
~7script M7 B 5 A H 3%

linux 1% FEFHEA (GE)
linux 735 N REIHIA (J56)

restart.sh
startup.sh

stop.sh linux 5T 15 1 A
vde.bat windows ¥ 15 B s HIAS
vde.sh linux ¥ 35 1 )5 34

2.3.2 BB X vde.json

ZICAFN VDE SEARCE M. —BEOL R, B aiE BT 2 EUicE (A
MG R AP bk, 4TS PR EE 55D S, vde.json 55 b ANEEBATIZE.
R fEOL S DB SO R, WEERA ARG T T,

i T VDE &L 1R 552% 1P Hidlk, 1627 ( RIBUESR2E 5 i LDDS &4t
WEEANTES]) , EE— VDE R BERC & [ — &g AT 18 L& IRk, 2%
AN ERHEECE . BCE SO AT X AT 167 dh I8 5, il (CRIRIESR A 5 P
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R AL IS AT 45 K AT R Gu(LDDS)#% H UL 5) S H k. AHIE ORI AT LUMAT 1% iR
% QQ BFERFR A B (B T~ it IR 5% ~ AT 18 IR 55—~ 1718 I 55 1 Tl — b 55 50D
SREL, WAusiHshE: https:/www.sseinfo.com/services/assortment/market/. % T-iZ% A
BSOS W R, AT PSS AR SR 4.2 BTG UL I

U1K R vde.json 79 ST B «

"user": {
"name": "Vendor *(E{ Test *)", IR RLAE S
"ip": "AHL IP HuHk", /IBCRAHL TP itk

"password": "111111",
"pfx": "../conf/ Vendor *(E{ Test *).pfx", 1A BAE 55 R 3 3044
"cert": "../conf/SSE_Infonet LDDS.cer"

}s
"thread": [{
"class": "com.sseinfo.lddsidc.thread.vde.VdeRealTimeThread",
"listener": [
/Binary fT1E RS DR E CGERTE P THATIESIEH FAST $hil, TMERAREE)
{
/IVSS ¥ VDE ] Binray /7% 0, R R A LUE S
"port": "9126",
"conversation": "ezeiToBin",
"params": {
"heartbeatInt": 0,
//Binary 1TE = MEH S (RIE B B HOEFREXN MATHRR, HASTER
BHR“17)
"categoryList":"47,48,49,50"
§
}s
//FAST 171 I 55 3 1 e B
{
/IVSS % VDE ] FAST 17183 0, SRRl Mg
"port": "9129",
"conversation": "step",
"params": {
"heartbeatInt": 0,
"categoryList":"-1"
}
}s
//LDDS A7 1 I 5% 3 1 i B
{

//VDE FISERH AT Hhim O, R R BUE R
"port": "8888",
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"conversation": "ldds",
"params": {
"heartbeatInt": 6

3,

JRAE BT — B B A7 IR 45 o 1 i

{
/IVSS ¥ VDE IR FT AT 1B O, R RA] B
"pOI't": H6666H’

"conversation":

Moo

sjs",

"params": {
"heartbeatInt": 0,
"categoryList":"25,26"

3,

HACAZ BT R B AT RS DR (R

{
/IVSS ¥ VDE JbRZFTHAT BN O, R M RA] B
"pOI't": H5555H’

"conversation":

Noia

sjs",

"params": {
"heartbeatInt": 0,
"category": 61

11,
1IN 55 34T 15 el
"sub": [{
"startTime": "800",
"endTime": "1800",
"conversation": "ldds",
"master": [{
/IVDE I [ SR 4716 ¥R #u bk (1P:3%m 1)
"uri": "tep://172.39.25.54:5261",
"params": {
"heartbeatInt": 6,
/)T Level-1 471 Binary # FAST ECE (GFIPTH Level-1 715{X# 1K Binary
AR, TMERZFEE)
"castTable": "../conf/template/castTable.json",
"categoryList": "-1"
}
11,

"slave": [{
/IVDE iT 8 S2iH7 5 & il (p:3 o)
uri": "tcp://172.39.25.55:5261",

n



FiFE{E B LDDS #4t VDE #&1# I F it 1.2.0

"params": {
"heartbeatInt": 6,
/I T Level-1 171% Binary # FAST B2 & (' Level-1 T1H{{E X Binary

Wi HE, FRERZXTE

"castTable": "../conf/template/castTable.json",
"categoryList": "-1"

H

1]

11,
NEAFBCE, BE size BOK, W LA B Z

"messagePool": {
"size": "10000",
"bufferSize": "262144"
b
}s
AT I B E
{

"class": "com.sseinfo.lddsidc.thread.vss.RealTimeClientThread",

"intervalTime": 1,

"file": [
//Binary B =R mktdt00.txt AL E CRW S FAST HHi3Ch R2AC B [F B 72178
{

"market": "SHBIN",

"securityType": "01",

"outputFilePath": "../data",

"fileName": "mktdt00.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_GP_MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_GP_FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [4701]

fs
//Binary HFI =R mktdt03.ext AL E CRW S FAST HHi3Ch R2AC B [F B 72 78D
{

"market": "SHBIN",

"securityType": "02",

"outputFilePath": "../data",

"fileName": "mktdt03.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_QQ_MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE _QQ_FileWrite Templates.xml",

"incInterval": "500",
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"lddsType": [4901]

f
//Binary HF =R mkedt01.ext AL E CRWS FAST HHi3Ch R2AC B [F B 72178

{
"market": "SHBIN",
"securityType": "03",
"outputFilePath": "../data",
"fileName": "mktdtO1.txt",
"encode": "GBK",
"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_ATP_ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_ATP_FileWrite Templates.xml",
"incInterval": "3000",
"lddsType": [4801]

f
//Binary HH =R mktdt02.ext AL E CRAS FAST HHi3Ch R2AC B [F B 72178

{
"market": "SHBIN",
"securityType": "12",
"outputFilePath": "../data",
"fileName": "mktdt02.txt",
"encode": "GBK",
"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_ZQ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE ZQ FileWrite Templates.xml",
"incInterval": "3000",
"lddsType": [5001]

3,
//FAST B2 4E 1) mktdt00.txt LR E (AR5 Binary B3O RS & [F B 2 7E)

{
"market": "SH",
"securityType": "01",
"outputFilePath": "../data",
"fileName": "mktdt00.txt",
"encode": "GBK",
"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_GP_MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_GP_FileWrite Templates.xml",
"incInterval": "3000",
"lddsType": [5302]

3,
//FAST P24 1) mktdt03.txt LR E (AR5 Binary B3O RS B [F B 2 7E)

{

"market": "SH",

10
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"securityType": "02",

"outputFilePath": "../data",

"fileName": "mktdt03.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_QQ_MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_QQ _FileWrite Templates.xml",
"incInterval": "500",

"lddsType": [9002]

o
/[FAST ¥4 i) mktdt01.txt LR E (AW 5 Binary Y300 N AC B[R] 727D
{

"market": "SH",

"securityType": "03",

"outputFilePath": "../data",

"fileName": "mktdtO1.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",

"fastTemplate": "../conf/template/SSE_ATP_ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_ATP_FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [1701]

3,
//FAST B2 1) mktdt02.txt LR E (AR5 Binary B3Ot R AC B [F B 2 7E)
{

"market": "SH",

"securityType": "12",

"outputFilePath": "../data",

"fileName": "mktdt02.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE _ZQ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE ZQ FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [5401]

}s

{
"market": "SH",
"securityType": "60",
"outputFilePath": "../data",

"fileName": "csiYYYYMMDD.txt",

"encode": "GB18030",

"messageTemplate": "../conf/template/SSE _FIXT11.xml",
"fastTemplate": "../conf/template/SSE_CSI MarketData Templates.xml",

11
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"fileTemplate": "../conf/template/SSE_CSI_FileWrite Templates.xml",
"incInterval": "3000",
"lddsType": [7301]

"market": "SH",

"securityType": "61",

"outputFilePath": "../data",

"fileName": "se015¢cjhqYYYYMMDDO0O1.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",

"fastTemplate": "../conf/template/SSE_FI CJHQ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_FI CJHQ FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [6302]

"market": "SH",

"securityType": "62",

"outputFilePath": "../data",

"fileName": "se015qdbjYYYYMMDDOO1.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",

"fastTemplate": "../conf/template/SSE_FI QDBJ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_FI QDBJ FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [6304]

b

{
"market": "SH",
"securityType": "63",
"outputFilePath": "../data",

"fileName": "se015¢imxYYYYMMDDO0O1.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",

"fastTemplate": "../conf/template/SSE_FI CIMX MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_FI CIMX FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [6301]

b

{
"market": "SH",
"securityType": "64",
"outputFilePath": "../data",

12
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"fileName": "se015zqxxYYYYMMDDOOI.txt",
"encode": "GBK",
"messageTemplate": "../conf/template/SSE FIXT11.xml",

"fastTemplate": "../conf/template/SSE_FI ZQXX MarketData Templates.xml",

"fileTemplate": "../conf/template/SSE_FI ZQXX FileWrite Templates.xml",
"incInterval": "3000",
"lddsType": [6303]

"market": "SH",

"securityType": "65",

"outputFilePath": "../data",

"fileName": "mktdt04.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_HK MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_HK FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [2301]

"market": "SH",

"securityType": "67",

"outputFilePath": "../data",

"fileName": "trdses04.txt",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE _FIXT11.xml",

"fastTemplate": "../conf/template/SSE_TRDSES MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE TRDSES FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [2201]

"class": "com.sseinfonet.ce.dbf.app.VSSDbfHandler",

"market": "BJ",

"securityType": "68",

"outputFilePath": "../data",

"fileName": "NQHQ.dbf",

"encode": "GBK",

"messageTemplate": "../conf/template/SSE FIXT11.xml",

"fastTemplate": "../conf/template/SSE_ NQHQ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_ NQHQ_ FileWrite Templates.xml",
"incInterval": "3000",

"lddsType": [5101]

13
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5

"class":"com.sseinfonet.ce.smallfile.app.VSSSmallFileHandler",

"market":"MOEX",
"outputFilePath":"../data",
"fileName":"imoex.html",
"encode":"utf-8",
"lddsType":[8302]
11,
"sub": [{
"startTime": "800",
"endTime": "1800",
"conversation": "ldds",
"master": [{
uri": "tep://127.0.0.1:8888",
"params": {
"heartbeatInt": 6,
"categoryList": "-1"

}

n

1]
11,

"messagePool": {
"size": "2000",
"bufferSize": "262144"
H
}s
//Level-2 Rebuild ALE

{

ISR OE S FiR VDE SERHATAE V% Huss 0 — 3

"class": "com.sseinfo.lddsidc.thread.vde.VdeRebuildProxyThread",

"messagePool": {
"size": "50",
"bufferSize": "2048576"
b
"listener": [{
"port": "9130",
"conversation": "step"
11,
"address": {
"master": [{
uri": "tep://172.39.25.54:5262",
"categoryList": "-1"
11,
"slave": [{
uri": "tep://172.39.25.55:5262",

n

n

//Level-2 T RI4b EPEHBE (IP:35 1)

/I Level-2 1T1& I #M & PRHEE (IP:350)

14
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"categoryList": "-1"
1]
b
}s
ISR SR E
{

"class": "com.sseinfo.lddsidc.thread.vss.RebuildClientThread",

"filePath": "../data/static/<yyyyMMdd>/", //E&XHEREF (BRIAAN data BRTF
] static H3%)

"messagePool": {
"size": "50",
"bufferSize": "2048576"
b
"address": {
"master": [{
uri": "tep://172.39.25.54:5262", //rebuild EA A X ERHE (IP:%E )
"categoryList": "-1"
11,

"slave": [{
uri": "tcp://172.39.25.55:5262", //rebuild FFA A& PERLEE (IP:3RO1)

"categoryList": "-1"
i1

n

n

b
"rebuild": [{
"conversation": "ldds",
"params": {
"category": "1",
"messageType": 100001

}
5> ]
2
IERCERRLE, FE S FEFS RS
{

"class": "com.sseinfo.lddsidc.thread.vss.FileListThread",
"sub": [{
"startTime": "800",
"endTime": "2330",
"conversation": "ldds",
"master": [{
uri": "tcp:/127.0.0.1:8888",  //MHIE A5 iR VDE SER /T8 ¥ MmO — 2

"params": {

n

"name": "FileList",
"category": 2,
"heartbeatInt": 6

15
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H
1]
11,
"messagePool": {
"size": "1000",
"bufferSize": "262144"
b

}3

ARG E, WRAEE "html"T, AP 8080 Ui I HL B3RS M a5 ; 838 M2
FEHhE A IS F B

{

"class": "com.sseinfo.lddsidc.thread.MonitorThread",
"html": "../conf/moniter.html",
"listener": [{
"port": "8080", /¥ O N MEFEE R O
"conversation": "http"

11,

"messagePool": {
"SiZe": "10",

"bufferSize": "65536"

2.3.3 BoE X4 castTable.json

2 Level-1 4715 Ph BUR L B S04 — BB OL R, A0 /5 28I FAST
AT IE SR &R FE, RO AT SR E (AT P G
4b, castTablejson 55 ANE FATAE L. WIRFERIG DL R LAUE ARG S, 15 7ER
Al NGRS N T o 6 T2 B SO — S WL R, AT P S AR 4.2
TAHIGUEEA .

UIR A castTable. json 7~ SCAF 150 -

"fastTemplate": "../conf/template/SSE_GP_MarketData Templates.xml",
"ezeibinToFast": [
IIFH Level-1 1T71% Binary 3 FAST thiAic &
{
"category": 47,
"msgType": 4701,
"toCategory": 11,

16
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"toMsgType": 5302
}s
1187 Level-1 1718 (B/GBEE ML 5 ) Binary ¥ FAST thill il B
{

"category": 48,

"msgType": 4801,

"toCategory": 17,

"toMsgType": 1701

}s
/I3 Level-1 171& Binary ¥ FAST thiAic &
{
"category": 49,
"msgType": 4901,
"toCategory": 30,
"toMsgType": 9002
}s
I1f5i%% Level-1 171& Binary ¥ FAST thilAic &
{
"category": 50,
"msgType": 5001,
"toCategory": 54,
"toMsgType": 5401
H

24 RBEIBHAERE

2.4.1 Windows REESIHARE

@echo off

title SSEINFONET-LDDS-VDE-TEST
set JAVA_HOME=C:\Program Files\Java\jre] 8.0 91 /AR4ELFRIKZ R E JAVA K131
set JAVA="%JAVA_HOME%\bin\java"

set basedir=D:\Idds-vde /IR YESE PR 4215 B VDE K%

set CLASSPATH=.

set CLASSPATH=%CLASSPATH%;%basedir%

set CLASSPATH=%CLASSPATH%;%basedir%\lib\bcprov-jdk18on-1.76 jar
set CLASSPATH=%CLASSPATH%;%basedir%\lib\codec-loader.jar

set CLASSPATH=%CLASSPATH%;%basedir%\lib\dom4j-2.1.4.jar

17



FiFE{E B LDDS #4t VDE #&1# I F it

1.2.0

set CLASSPATH=%CLASSPATH%;%basedir%\lib\ezsoft_step.jar

set CLASSPATH=%CLASSPATH%;%basedir%\lib\hamcrest-core-1.3.jar
set CLASSPATH=%CLASSPATH%;%basedir%\lib\json-20240303.jar
set CLASSPATH=%CLASSPATH%;%basedir%\lib\ldds_pipe.jar

set CLASSPATH=%CLASSPATH%;%basedir%\lib\log4j-api-2.19.0 jar
set CLASSPATH=%CLASSPATH%;%basedir%\lib\log4j-core-2.19.0.jar
set CLASSPATH=%CLASSPATH%;%basedir%\lib\openfast-1.1.2.jar

set CLASSPATH=%CLASSPATH%;%basedir%\lib\ldds-vde.jar

set CLASSPATH=%CLASSPATH%;%basedir%\conf

set sysprops=

set sysprops= %sysprops% -server

set sysprops= %sysprops% -Xms1024M -Xmx4096M

rem set sysprops= %sysprops% -XX:NewRatio=2 -XX:+AggressiveHeap

rem set sysprops= %sysprops% -XX:CompileThreshold=100

rem set sysprops= %sysprops% -verbose:GC -XX:+PrintGCDetails -XX:+PrintGCTimeStamps
set sysprops= %sysprops% -Djava.net.preferIPv4Stack=true

Y%JAVAY% %sysprops% -cp "%CLASSPATH%"
com.sseinfo.lddsidc.boot.Main ../conf/vde.json ../conf/log4j2-vde.xml

pause;

2.4.2 Linux RZESIHAEE

#! /bin/sh

#

# (1dds-vde) startup script...
#

#

# java setup...

JAVA_HOME="/level2/jre1.8.0 91/" INRIE LRI R E JAVA KIS
JAVA="${JAVA_HOME}/bin/java"

# check if there is an existing instance running...
PID="ps auxwwwwwww | grep java | grep vde.json | awk '{ print $2 }"
if [ ${PID}x !=x ]
then
echo "vde is already running (pid: $ {PID})..."
exit 0

fi

basedir="/level2/Idds-vde/" /IR LPr 2 W B VDE HIRZ
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CLASSPATH=

CLASSPATH=${CLASSPATH}:$ {basedir}
CLASSPATH=${CLASSPATH}:$ {basedir}/lib/bcprov-jdk18on-1.76.jar
CLASSPATH=${CLASSPATH}:$ {basedir}/lib/codec-loader.jar
CLASSPATH=${CLASSPATH}:${basedir}/lib/dom4j-2.1.4.jar
CLASSPATH=${CLASSPATH}:${basedir}/lib/ezsoft_step.jar
CLASSPATH=${CLASSPATH}:$ {basedir}/lib/hamcrest-core-1.3.jar
CLASSPATH=${CLASSPATH}:$ {basedir}/lib/json-20240303 jar
CLASSPATH=$ {CLASSPATH}:$ {basedir}/lib/Idds_pipe.jar
CLASSPATH=$ {CLASSPATH}:$ {basedir}/lib/log4j-api-2.19.0.jar
CLASSPATH=${CLASSPATH}:$ {basedir}/lib/log4j-core-2.19.0.jar
CLASSPATH=${CLASSPATH}:$ {basedir}/lib/openfast-1.1.2 jar
CLASSPATH=$ {CLASSPATH}:$ {basedir}/lib/ldds-vde.jar
CLASSPATH=$ {CLASSPATH}:$ {basedir}/conf

Sysprops=
sysprops="$ {sysprops} -server"

sysprops="$ {sysprops} -Xms1024M -Xmx4096M "

# sysprops="$ {sysprops} -XX:NewRatio=2 -XX:+AggressiveHeap "

# sysprops="$ {sysprops} -XX:CompileThreshold=100"

# sysprops="$ {sysprops} -verbose:GC -XX:+PrintGCDetails -XX:+PrintGCTimeStamps"
sysprops="$ {sysprops} -Djava.net.prefer[Pv4Stack=true"

CMD="${JAVA} ${sysprops} -cp ${CLASSPATH}
com.sseinfo.lddsidc.boot.Main ../conf/vde.json ../conf/log4j-vde.properties"
echo ${CMD}

${CMD}

3. VDE L#EN4H

AHUAT L AL http:/ VDE FRLERIHLES IP:8080/34T 17 1,
()7 Bt B W3 3-1 BT
231 WP A T BRI &

LARER ]

£ A
FHL VDE X N4 FK, %f M vde.json “name”
IP VDE X3 1P #idik, %R vde.json “ip”
ik 0 ZVGERMG 1 ZNUERT), 2 BATHEEIME

B RS B VDE KiATHEKIESH BAE 4

THEREEHBO/N | VDE B KIEEHOR/N AL/ Byte

Bl B 2 VDE $l Bk R
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B B KN VDE #:UH E B KN HAT2& Byte

LN VDE fi N5 %6 H47 /2 Bytels

i R T T VDE fiith 7 %6 H.07 /2 Bytels

syt DDS R I I fige 2 55 A BN T8 'VDE %?@IJ%&TEE%EZM@N ] kb

o MZEW (AR ZEIR I 6], AL 2D

50K ZERT VDE f KIER FALE Zf)

FA 5 VDE ZHEH i 4

IR F AL ] VDE _F /X AL i ]

RIIE B VDE K K& B E Hh £

N FH A Bl (8] VDE J&i 3 i 7]

RAGUIRE VDE R#S
4. W HBEE
4.1 RRMRERIEHE

HiREE JREH REFE

RGLA PR E 12

Java ¥ 5 % £ A~ IE
i

& & vdebat/vde.sh X 4 1) set
JAVA_HOME=

A BTN F R

T 0 A o R B A i
HARR

&4 vde.bat/vde.sh S H ) basedir=
N vde F& A7 A2

RGRABNE A A

vde.json HiE 5 AT E )
i ; %
ldds-vde-Vx.x.x\conf\ H
SKNUEB AL

vde.json H IEAC B AR BHIUE TS 48
IE i 3 1dds-vde-Vx.x.x\conf\ H 3%
K

$#7~ Expecteda ', or ‘]’

vde.json M & />
B ] A&

¥ & vde.json H H it B

& 78 Error occurred | A vde.bat/vdesh WY | & &  vdebat/vdesh H  set

during initialization of | PAF{EIL /)N, BLE EHLA | sysprops=Y%sysprops%  -Xms2048M

VM AR -Xmx4096

% javalang. & % vdebat/vdesh ' set

OutOfMemoryError WNAEA 2 sysprops=%sysprops%  -Xms2048M
-Xmx4096 B fEHIK A7 HLE

##£7~ JSONObject K vde.bat/vde.sh L B H$55, A5 5T

["class"] not found

vde.json it & H

5 A7

auth error:auth:user or

password er

1. vde.json #1 ] name":
"Test XXXXXX 59
Vendor xxxxxx", % A 1&
O R T ES , BOAE
A7 7]

2. &P Bk 5% A

1. %A EFRCE vde.json
2. KA i R 55 A [
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EEIRCE- BN
not contain 1 BeE 7 AR IEAE AT | KA vde.json FHIATIEECE 5 _FUETF
it JEFBLRR A2 A — 2
YR Ty = PN I
not allow multi subscribe | VDE &% 8 I 24 I lﬂﬂ:/\ RER—, KNSR
H vde 27
ketCh 1
serverSocketChannel 1 yur - o PR B S PR
eITor,port:xxxx
Create a new message | VDE [ £ & | £ 1~ | VDE PR GIER—4 VSS, Wi £
buffersize VSS &7 ER VSS
6% lost message /R ERZIERE R, R A E
o €l M AR SnEa |0, BRER%s, B,
from .
“@RaE
& 40 g vde json H' LDDS 171 Mk 55 i 11 L &
igﬁ% HOSUMESSALE | 1o W 45388 11 10 BRI | ot 5
N . N T "master":[ {"uri":"tcp://127.0.0.1:8888",
= Y IEFJLr Xy
AT SO TSk IE Bl TP,

4.2 BECEHEX0RE

Ql: Y"1 Level-1 1715 (BIESEM. Gide. BN )G [ E NS AT ¥
{1 Binray Phi3 Wiy £ 545 % VDE HC & ?

A: T HEIZEEH VDE B BRI RIEC B SO, BREA I S BT A A ik
A JE 5 VR B AR B A

Q2: Tl Level-1 1715 CEIFETEM. 5. JABUNAEL)S [E 2 M2 5171 3
f#1 FH FAST #hil4nfaf i 54 %% VDE Fic & ?

A: A]E M VDE 4+ \conflsample H 3% K] sample vde L1fastjson 3 /F%
#e vde.json FL B XX (GERESCHFRBHED , BIEAN G BT A k4
G 75 R A P P 2

Q3: YT Level-1 1718 AN [F) d A A5 FH AN [R] Bl 2, an T i 4% VDE RCE 2
. SEMNATIE4E H Binary WU, IR, i3 AN AL S [ 5E A0 4s 28 25 A7 1% 15 F
FAST Wi

A: Ll “ZTHr Level-1 171546 Binary P, A Level-1 47%/# F FAST #Hi”
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1) vde.json SCAH 1) Binary 1717 A 25 i 1 FC B A AR B 5240 Level-1 4171 77 fb 251

(category=47) , W1 F~K:

1
“thread”:[

{
"class": "com.sseinfo.lddsidc.thread.vde_ VdeRealTimeThread",
"listener": [
| //BinaryiTHREBELBOEE |
1

"port”: "9126",
"conversation": "ezeiToBin",
"params":

{

"heartheatInt" - 8

"categorylist":"47" —

¥
¥s ~ _
JIFASTITREREHOLE
1
"port”: "9129",
"conversation”: "step”,
"params":
1
"heartbeatInt": @,
"categorylist":"-1"
¥
1

2) vdejson 34 H 7 B Ny T Level-1 47 1% Binary % FAST it & 17, J& A

castTable json 3L/, 1K
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¥
.
/7 MR 5iT M EE
"sub": |
1

"startTime": "8088",
"endTime™: "1880",

"conversation": "ldds",
"master": [
{
"uri”: "tcp:/f114.28.169.7:52617,
"params":
1
“heartbeatInt™: &,
I“ca5tTable“: “..jcaantemplatefca5tTable.jsan“J
“categorylistT: T-17
h \
1,
"slave": [
i
"uri™: "tecp:/f114.28.169.7:52617,
“params":
{
"heartbeatInt™: &,
"castTable": "../conf/template/castTable.json",
“Categorylistt: -1
} b
7]
}]E 3 i i S %
JETEE. #E-izeif, FLEFIERE
"messagePool”:
ik

"size": "1008@",
"bufferSize": "262144"

¥
1

3) vde.json XAFHSCHATIHECE A%E, & Level-1 /= AT 16 SCAF 75 Ui B A6 B
WHECE B, BEARTTRYE B3 2.3.2 Y vde.json 2B ST LR B RIEFERE,
A

ISCAAT I T
{
"class": "com.sseinfo.lddsidc.thread.vss.RealTimeClientThread",
"intervalTime": 1,
"file": [
//Binary B4 ) mktdt00.txt SO E

{
"market": "SHBIN",

"securityType": "01",
"outputFilePath": "../data",
"fileName": "mktdt00.txt",
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"encode": "GBK",
"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_GP_MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_GP_FileWrite Templates.xml",
"incInterval": "3000",
"lddsType": [4701]

b

/[FAST Bpi(7= 4 /) mkedt03.txt SCH-BCE

{
"market": "SH",
"securityType": "02",
"outputFilePath": "../data",
"fileName": "mktdt03.txt",
"encode": "GBK",
"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_QQ_MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_QQ_FileWrite Templates.xml",
"incInterval": "500",
"lddsType": [9002]

b

/[FAST Bpi(7= 4 /) mkedt01.txt SCHACE

{
"market": "SH",
"securityType": "03",
"outputFilePath": "../data",
"fileName": "mktdtO1.txt",
"encode": "GBK",
"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_ATP_ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_ATP_ FileWrite Templates.xml",
"incInterval": "3000",
"lddsType": [1701]

b

/[FAST Bpi(= 4 ) mkedt02.txt SCHBCE

{
"market": "SH",
"securityType": "12",
"outputFilePath": "../data",
"fileName": "mktdt02.txt",
"encode": "GBK",
"messageTemplate": "../conf/template/SSE FIXT11.xml",
"fastTemplate": "../conf/template/SSE_ZQ MarketData Templates.xml",
"fileTemplate": "../conf/template/SSE_ZQ FileWrite Templates.xml",
"incInterval": "3000",
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"lddsType": [5401]
¥

4) castTable.json LA ML BC B, Y5 H S 1H0Z4 233 B, W
A

I

"fastTemplate": "../conf/template/SSE_GP_MarketData_Templates.xml",

"ezeibinToFast™: [

{
“"category”: 48,
"msgType": 4881, _ = R o
inoliy o] @ Level-15R0lTIEBinary EFASTEC S
"toMsgType™: 1781

¥

{
“category": 43,
"msgType™: 4981, :
"toCategory”: 3@, @ | evel- 1T EBinary EFASTECE
“toMsgType": S002

¥

{
“"category": 58,
"msgType": 5801, q s — gD L
bt orating & level- 1{F51TIEBinarysFASTECE
"toMsgType™: 5481

11

¥

Q4: HYT Level-1 715 (BAEIEM . FiFF. WIBUNMEL)S B EMIE AL H1TH)
FERISCAFAT RSN, Anf i alif % VDE L& ?

A: A EEAE VDE W BOARBCE SO, BREEA I 5 BAAT T E At
HME T A AR C B N A .

Q5: WP Level-2 171 /2159 & VDE Jit & % ?

A: JPTH Level-2 1715 S EE FAST M bhisag =X, BEUIP 1T Level-2 4715 ANEE ) L
B,
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